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[lacnoprt

OLEHOYHBIX MATEPHAJIOB M0 Y4eOHOH IHCUHIIIHHE
«CucTeMa pUCK-MEeHEDKMEHTA B 0aHKax»

(HAaUMEHOBAHHUE V4eOHON AMCUMITTHHBI)

[§9]

Tepeuens koMueTeHUMA, GOpMUpPYeMBIX B pe3yabTaTe OCBOCHUS y4eOHOH AMCIUMILIMHBI(MO,LY.151)
HJIH IPAKTHKH

Ne n/nt | Koa n Haumenosanue | KonTpoJsmpyembie ] Jtarnel
KOHTPOJIMPYEMOii pasjiesbl (TeMbl) y4eOHOM JMCIMIIIMHEI dbopmupoBanus |
KOMIIETCHLIHHU (CeMeCTp
M3VUEHUS )
/ 2 3 4
1 |IIK-3. CnocoGen Tema 1. CymHocTs 6aHKOBCKHX PHCKOB M HX BH/IbI 1
IJIAHUPOBATD, :
Tema 2. PerymmpoBaHwe # Hax30p €O CTOPOHBI 1
IIPOTrHO3UPOBATE H =
LEHTPaIbHOTO OaHKa 3a ypoBHEeM 0aHKOBCKHX PHCKOB
dbopmuposarth
CTPYKTYpY Tema 3. [ponecc ynpasienus pruckamu B Gankax 1
ONTHMAIILHOTO
Tema 4. Iloaxoapl M METOABI YNpPaBIEHUS PHCKOM 1
noprdes darka -
JIOCTATOYHOCTH KaluTald, KPEAUTHBIM H JEMO3HTHBIM
MCKaMH B OaHKe
Tema 5. IToaxo/bl H METO/IbI yIIPABJICHUS IPOLIEHTHBIM 1
M BAFOTHBIM PHCKAMH, PUCKOM JIMKBH/IHOCTH
2 [[IK-5. Cnocoben Tewma 5. [Toaxobl 1 METO/IbI YIIPABJIEHHS MPOLIEHTHBIM 1
OCYILECTBIISATh H BaJIIOTHBIM PUCKAMH, PUCKOM JIMKBH/IHOCTH
ylpaBlieHHE
PHCKOM JIMKBHHOCTH
OaHKa. NPOLEHTHBIM H
BaJIIOTHBIM PUCKaAMHU
3 [[IK-6. Cnocoben Tema 4. Tloaxoasl M MeTOAbl yTpaBJIEHHUS PHCKOM 1
YIpaBJIsiTh JIOCTATOYHOCTH KaluTana, KPeJAUTHBIM U JICTIO3UTHBIM
KPECIAUTHBIMH PHCKAMHW |pUCKaMH B DaHke
nopTesns KpeAUTHBIX [Tepa 6. Opranunsauus 1 QyHKIMOHUPOBAHHE CHCTEMbI 1
NPOAYKTOB I PHCK-MEHE/DKMEHTa B DaHKax
KOPIOPATUBHBIX
KIIMCHTOB




[Toxazarenn u KPUTCPHH OLICHHUBAHW A KOMIIETEHIIMH, OITUCAHUE [IKAJ OLIEHUBAHUS
Ilokaszare/ M OLEHHBAHUS KOMIICTCHIIMH

MPOrHO3UPOBATE H
bopmuposate
CTPYKTYpPY
ONTUMAJIBHOTO
noprdens Ganka

CHocoOHbIE OKa3aTh
BJIMSHHE HA JI0XOHOCTb
orneparHii daHka

Kon Koxa u HaumeHoBaHue KonTtpoaupyemsle pasjesl HaumenoBauue
KOHTDONHDYEMOR | WHHKATONA TOCTHIKEHWA | (TEMbI) YHCOHOH JTMCTIMTUTHHDL OUCHOTHOTO
KOMIICTCHIIMH KOMIICTCHLHH ¢peacTna

1 kS 2 3 4
[IK-3. Cnocoben  MJIK-11k3 BoisBasier u | Tema 1. CyniHocTh OaHKOBCKHX CobeceoBanue,
1JIaHUPOBATH, AHAIM3UPYET PHCKH, PHCKOB U UX BH/IbI. pPa3sHOYpPOBHEBLIE

3a/1a4M U 3a]1aHus,
KOHTpOJIbHas paboTa

LEHTpaJIbHOrO OaHKa 3a
YPOBHEM OaHKOBCKHX PUCKOB.

(TMK 1)
Tewma 2. PerynupoBanue u CobecenoBanue,
HaJ130p CO CTOPOHbI pa3HOYpOBHEBbIE

3a/1auM U 3a]aHus,
KOHTpOJIbHast paboTa

(TMK 1)
Tema 3. [Ipouecc ynpasienus CobecenoBanue,
puckamu B OaHkax. pa3HOypPOBHEBBIC

3a/1a4M U 3a1aHus.
KOHTpOJIbHas paboTta
(TMK 2)

Tema 4. 1Toaxo/ibl ¥ METO/1BI
YIPABJICHUS PHCKOM
JIOCTATOYHOCTH Karurasa,
erﬂHTHbIM H JICTIO3UTHBIM
pUcKaMu B DaHke.

CobecenoBanue,
pa3HOYpPOBHEBbIE
3a1a44 U 3aJ1aHU A,
KOHTpOJIbHAst paboTa
(TMK 2)

Tema 5. IToax01bl H METO/1bI
yIpaBJICHHUS MPOLIEHTHBIM H
BAJIIOTHBIM PUCKAMH, PHCKOM
JIUKBH/IHOCTH.

CoOeceioBanue,
pa3zHOYpPOBHEBbIE
3a/1a4M U 3a1aHusl,
KOHTpOJIbHAs paboTa
(TMK 2)

[1K-5. Cniocoben
OC}’U.IGCTBHHT])
yIpasjieHue
PHCKOM
JIMKBHJIHOCTH
OaHka,
NPOLEHTHBIM H
BaJTIOTHBIM
pHCKaMH

NJIK-2nk-s [TpousBoaut
pacyeT JIMMHTOB
OTKPLITLIX BAIIOTHLIX
MO3UIIMH OaHKa ¢ y4eTOM

Tema 5. Iloaxoabl U METO/1bI
VIIPaBJICHUS TPOLEHTHBIM H
BaJIKOTHEIM pHCK&MH. pHCKOM

JUKBHJIHOCTH.

CobecenoBanue,

pa3HOYpPOBHEBBIC

33444 H 33JlaHHA,
KOHTPOJIbHAs padoTa

AQHAIM3UPYET
HH(pOpPMALIHIO

Ba/JIFOTHBIM PHCKAMH. PUCKOM
JIMKBH/IHOCTH.

KOHBIOHKTY Dbl (TMK 2)
(huHaHCOBOTO phIHKA.
IMPOLUCHTHBIX H BaJlFOTHbIX

HCKOB
MJIK-311k-s Cobupaer, Tewma 5. [loaxoasr 1 MeTO/1BI CobecejloBanue,
oOpabarbiBaeT yIpaBJICHHS MPOLICHTHBIM H pa3sHOYPOBHEBBIC

3a/1a4M M 3aJ1aHHus,
KOHTpOJIbHast paboTa

HPSILIOKEHUS JLIH
(dopMHpOBaHHs CTpaTerHy

BAJIKOTHBIM PpHCKAMM, PHCKOM
JIHKBHJIHOCTH.

(bHIIaHCOBbIK prHKOB. (TMK 2)
HeO0OXO UMY IO ISt

(hopMHPOBaHHS BATKOTHOI

MOJUTHKH DaHKa

NJIK-411k-5 Tema 5. Iloaxo/ibl 1 METOJIbI CobeceioBanue,
PaspabarbiBact yIpaBJICHHUS MPOLIEHTHBIM H pa3HOYpOBHEBbBIE

30/1a49 ¥ 3a/1[aHMA,
KOHTpOJIbHas paboTa




Kon Ko v HaumeHoBaHHe KoHTponupyemble pa3/ielibl HanmeHnoBaHue
KOHTPOJIMPYEMOii | MHAMKATOPA O0CTHIKEHHS | (TeMbl) y4EOHOH AMCIUHUILIHHBI OLIEHOYHOTO
KOMIIETEHIIUH KOMIIETCHIIHH Cpe/IcTBa '
] ] a | |
W MOJJMTHKHM KPe/MTHOH (TMK 2)
opranusainuH B 001acTH
YIIpaBICHUS TPOLEHTHBIM
PUCKOM
[TK-6. Cniocoben  [UJIK-11ik-6 Ananusupyet | Tema 4. [Toaxoabl ¥ METO/IbI CobecenoBanue,

yIpaBIIsiTh M OIICHUBAET YPOBEHb VIIPABJICHHUSI PHCKOM pa3HOYPOBHEBbIC
KPEIMTHBIMH prcka noptess KpeanToB 10CTATOYHOCTH KaluTaia, 3a/1aud 1 3a/1aHus,
pUCKaMH W OTJE]IbHBIX €ro KPEJIMTHBIM U JIENTO3UTHBIM KOHTpOJbHas paboTa
noprdens CerMeHTOB puckamu B OaHke. (TMK 2)
KpPEAUTHBIX UJIK-211k-6 Opranusyetr |Tema 6. Opranusanus u Cobecenosanue,
NPOAYKTOB U paBoTy 1o (YHKIHOHMPOBAHHE CHCTEMbI pa3HOYPOBHEBbIE
KOPIOPATHBHBIX  g3a11M0/1€HCTBHIO € PUCK-MEHE/DKMEHTA B OaHKax 3a/1au M 3aJ1aHHu4,
KJIMEHTOB KOHTpOJIbHas paboTa

no/ipa3ae/IcHUsIMU OaHKa

MJIAHHPOBAHHWA, dHa/Iu34a

KpEJAUTHBIM H JICITO3HTHBIM

B 1IEJIX MHHUMMU3ALMH (TMK 3)
KPEIMTHBIX PHCKOB

MJIK-311Kk-6 Tema 4. [Toaxoasl 1 METO/bI CobeceioBaHue,
[IpumeHsieT MeTO/1bl VIIPaBJICHUS] PHCKOM pa3HOYPOBHEBbIE
POrHO3UPOBAHUS, J0CTATOYHOCTH KaluTasa, 3a/1a4d M 3aJ1aHusl,

KOHTpOJIbHas paboTa

U OLIEHKH KPE/IMTHBIX pHckaMH B OaHKe. (TMK 2)

PHUCKOB

KpuTepuu u 1Kl OLEHABAHUS 110 OlleHOUHOMY MaTepraity «Cobece1oBaHue»

[ITkana Kpurepuii olieHMBaHus
OLIEHUBAHUS
(uHTEpBAl

0as10B)

2 OTBeThbl HA MOCTAB/ICHHbIC BOIPOCHl H3JlararoTcAd JIOTHYHO, MNOCIeI0BaTe/IbHO H HE
TpeOYIOT  JONOJIHUTEIbHBIX  MOsicHeHHi.  [loJHO  pacKphIBAIOTCA  NPHYHHHO-
CJIEJCTBEHHBIC CBSI3H MEHJIY SIBJIEHMAMH M coObITHsiMH. JlenatoTess 000CHOBaHHbIC
BBIBOJIbL. JIeMOHCTpUPYIOTCS Ti1y0oKHE 3HaHHs 5a30BbIX HOPMAaTHBHO-TIPABOBBIX aKTOB.
C061104a10TCS HOPMbI JIMTEPATYPHOI peun (KOIMYECTBO MPaBHIIbHbIX 0TBETOB > 90%)

1.5 OTBeTbl Ha [OCTABJIEHHBIE  BOMPOCHI  M3JIararOTcss  CHUCTEMATH3HPOBAHO  H

MocJe0BaTebHO. ba3oBble HOPMATHBHO-IIPABOBLIE dKThl MCIOJbL3YIOTCA, HO B
HEJIOCTATOYHOM 00BbeMe. Marepras M3jaraeTcs yBEPEHHO. PacKpbIThl NPHYMHHO-
CJICICTBEHHBIC CBSI3H MEXKIY SBJICHUSMH H COOBITHSMH. JIEMOHCTpHpYETCsi yMEHHE
aHAIN3MPOBATh MaTephall, OJHAKO He BCE BBIBOJbI HOCST apryMCHTHPOBAHHBIH M
JoKazartenbHplii xapaktep. CoO0JI01al0TCss HOPMbI JIMTEPATyPHOI pedH (KOJTHYECTBO

NpaBUIIbHBIX OTBETOB >70%)

JIOnyCKaloTCs HapyLICHHs B TI0CIICI0BATEILHOCTH H3JI0KeH s, FIMEIoTCs ynOMHHAHHS
00 OTAeIbHBIX 0a30BBIX HOPMATHBHO-IPABOBBIX akTax. Hemosino packpeiBaioTCes
NPUYHHHO-CJIEJICTBEHHBIE CBA3H MEIXKILY SBJICHHAMH U COOBITHSIMH. JleMOHCTPUPYIOTCS
TOBEPXHOCTHBIE 3HAHMS BOIPOCA, C TPY/IOM PElIAlOTCs KOHKPeTHbIE 3aja4n. Mmeiores
3aTpyJIHEHHsT C BHIBOJAMHM. JIOMYCKAIOTCS HApyLICHHs HOPM JIMTEPAaTypHOH pedH
(KOJTMYECTBO MpaBHIbLHBIX 0TBETOB >50%)




L]

0 Marepuai u3J1araercs HerocJ1e/10BaTe/IbHO. COMBYMBO, HE MPEICTABIIACT
OIpe e IeHHOM CHCTeMbI 3HAHUH 110 MCUUIUIHHE. He pacKphIBarOTCs NPHIMHHO-
CJICJACTBCHHBIC CBA3ZH MCHILY ABJICHUAMMU H COOBITUAMH. He l'lpOBOJ_lPITCﬂ aHaInu3.
BhIBO/E OTCYTCTRYIOT. OTRETH Ha TONOTHUTETRHRIC BOTPOCH OTCY TCTRYIOT.
MmeroTcs 3aMeTHbie HapyleHHs HOpM JUTEPATYPHOU PEUH (KOJIMUECTBU HIPABRIIbHbBIA
otBeToB <50%)

KpHTepHH M HIKa/1a OLEHHBAHH 110 OLICHOYHOMY MaTepHaAITy « P3.3HOVpOBHEBbIe 3aJ1a4H H 3a/1dHHU S

[xana Kputepun olleHHBaHUs
OLICHUBAHUS
(uHTepBas 0aIoB)

3 33.'.[311[/1 W 3a/1aHHsl BBIMOJIHEHBI HA BLICOKOM YPOBHE (,Clallbl NNpaBHJIbHBIC OTBETHI
Ha 75-100% Bonpocos/3a1au)

5 3a/a4M ¥ 3a/1aHUs BBINOJHEHBI HA CPE/IHEM YPOBHE (J1aHbl IPABH/IbHBIC OTBETHI HA
50-74% Bonpocos/3aaa4)

| 3ajauy ¥ 3a]aHus BBINIOJIHEHBI HA HU3KOM YPOBHE (J1aHbl 1PaBH/IbHBIC OTBETHI HA
25-49% Bonpocos/3aa4)

0 3a/1aun ¥ 3a/1aH| BBIIOJHEHBI HA HEY/I0BJIETBOPUTEILHOM YPOBHE (J1aHbl
1npaBuIibHbIe 0TBeThI Ha 0-24% Bompocos/3ajiay)

KpuTepnn ¥ 1ikasia oleHHBaHus 1o oueHounomy Marepuany «Kontposbhas padora (TMK)»

[1lkana oueHHBaHUs Kpurepuu oLieHHBaHUs
(MHTEpBan Oana0B)
TMK 1| TMK2 |[TMK 3
’ TecToBBIE 3a/1aHUs 110 CMBICJOBOMY MOJIYJIHO BbIIOJIHEHBI HA BEICOKOM
o 3 4 ypoBHe (1paBujibHble 0TBeThI Janbl Ha 90-100% BONpPOCOB)
q - o0 TecToBble 3a/1aHKsl BBIMOJIHEHbl HA CPEJHEM YPOBHE (ITPaBHJILHBIC OTBETHI
2 “  |nanbl Ha 75-89% BONpOCOB)
TecToBbIe 3a/aHMs BBITOJIHEHbl HA HU3KOM ypOBHE (IIpaBUJIbLHBIC OTBETHI
1 I ] anbl Ha 60-74% BonpocoB)
TecToBbIE 3a/1aHUs BBINOJIHEHB] HA HEYAOBJICTBOPUTEIbHOM YPOBHE
0 0 0 |(npaBuabHBIe OTBETHI 1aHbl MeHee YeM Ha 60% BONPOCOB)
[lepeyeHb OLICHOUYHBIX MATEPHAJIOB
Ne | Haumenopaume [Ipeacrasinenue
: Kparkasi xapakTepucTHKa OLEHOYHOr 0
m/ OLIEHOYHOT 0 OLIEHOYHOr0 CPEe/ICTBA B
cpeacTBa
n CpeacTBa (donae
L. CoOecenoBanue CpeacTBO  KOHTPOJISl, OPraHM30BaHHOE — Kak Bormpocsl 1o
crenuaibHas  Oecena  npenojasarens ¢ TeMam/pasjenam
obyualommmess Ha  TEeMbl, CBS3aHHbIE C | y4eOHOM JMCLHIIIMHBI
U3y4aeMoil  yueOHOH  JMCUMIUIMHOH,  H
pacCuMTaHHOE Ha BbISICHEHHE oObema 3HaHWi
oOyuatonierocsi 1Mo y4eOHOH JMCUMILUIMHE WM
OIpEJICJICHHOMY pas/ieiny., TeMe, Npo0JIeMe H T.11.
.8 PaznoypoBHeBbie | Paznuuaror 3a1a4u U 3aJ1aHUs: Komrmiexr
3ajla4d ¥ 3aJaHus | @) PENpoAyKTHBHOIO YPOBHSH., IO3BOJSIOIIME | pa3sHOYypOBHEBBIX 3a1a4
OllCHMBATh M JIMArHOCTHPOBATH  3HAHME W 3aj1aHuH




Ne Haumenosanue | [Ipeacrasnenne ,
Kpartkas xapakrepucrika onenounoro &
n/ OLEHOYHOTO OLCHOYHOTO CPe/ICTBA B

cpecTna
1 cpe/icTBa (honue
] (akTyeckoro marepuata (0a30Bbic [TOHATHS, |
|

@ITOPHTMBL, - (DaKTbI) M YMEHHE [PABUIBHO
HCTIO/I30BaTh  CMEUHAIbHBIE  TEPMHHBI M
IOHATHS, y3HABaHHE OOBEKTOB M3yuYeHHs B
PaMKax  ONpPEJeNCHHOro  pasjena  yueOHOi
JMCIHILTHHBI;

0) PEKOHCTPYKTHBHOIO YpOBHS, NO3BOJIAIOIIHE
OUCHMBATE M JIHArHOCTUPOBATH  yMEHMS
HHTE3UPOBaTh,  aHAIM3MPOBaATh.  060OIIATH
(pakrThyecknii M Teopermueckuii marepuan ¢
Gopmyuposanuem KOHKPETHBIX  BbIBOJIOB,
YCTaHOBJICHHEM [PHYHHHO-CJIEICTBEHHBIX
CBSI3EH:

B)  TBOPYECKOrO  YPOBHS,  [103BOJISIOLIHE
OUCHHBATL W JIMATHOCTHPOBATH  YMEHHS,
MHTCTPHPOBATbL 3HAHHMS PA3TMUYHBIX 00JaCTeH,
APIyMCHTHPOBATH COOCTBEHHYIO TOUKY 3peHHS
Cpenctso  mposepku  ymenuii NPUMEHSTh
3 Konrposibhas IOJIYYCHHBIC  3HAHWS JUISl  pElICHUS  3ajauy
" | pa6ora (TMK) OMpPEICJICHHOIO THIIA MO TEMe, pasieiay HIu
Y4eOHOU JAuCIHMIIInHE

Komrmiexr
KOHTPOJILHBIX 3a/1aHH i
‘ 0 BapHaHTaMm

[IpuMephI THIOBBIX KOHTPOIBLHBIX 3a1aHHUI

1) mo ouenounomy marepuany «CobeceroBanmer
I. CyuHocTh 6aHKOBCKHX PHCKOB. NPUYUHBI M (PAKTOPBI KX BO3HUKHOBEHHS.
2. Kinaccndukauns 6ankoBekux PHMCKOB.
3. PUHAHCOBbIE PHCKH M HX BHJIbI.
4. OYHKUHOHATBHBIC PHCKH H MX BHJIbL.
5. BHeus#e pucKku 1 MX OCHOBHbIE BHIbL.
6. DKOHOMHYECKHE HOPMATHBbI 1ESTEILHOCTH 0aHKOB KaK HHCTPYMEHThHI PeryIHpOBaHHs GaHKOBCKHX
PHCKOB M NX COCTaB.
7. HopmaTtuBel kanurana, ux cocras i MOPSAJIOK ONpPe/Ie/ICHHUS.
8. HopMaTHBbI JIMKBUIHOCTH, X COCTAB 1 NOPSAIOK OIPEICITICHHUS.
9. Hopmatusel kpeantHoro PHCKa, HX COCTaB U MOPSJIOK OIPe/Ie/ICHHUS.
10. HopmaTuBel MHBeCTHPOBaHHS, HX COCTAB H NOPSIOK ONpeeIeHus.
11. JIAMHTBI OTKPBITOM BATIOTHOMN MO3HIMMU. X COCTAB H MOPSI0K OIPEIC/ICHHUS.
12. MexaHu3m pacueTa 5KOHOMHYECKHX HOPMATHBOB JICSTEILHOCTH OAHKOB H IAMHTOB OTKPBITO!
BATIOTHOM MO3HUIIHH.
13. TlonmTuka Ganka 1o ynpassienuo PHCKaMH: TIOHATHE U (PAKTOPBI, KOTOPBIE HA Hee BIMSIOT.
14. Leb, cTpaTerun u noaxos K YIPaBJIEHUIO PUCKAaMHU B OaHKe.
15. [MocnenoBatenbHOCTS liponecca ynpapjieHHst 0aHKOBCKHMH PHCKAMH H €I'0 OCHOBHBIE STallbl.
16. Ananu3 pucka kak sran Ipolecca yrpasjieHUst PUCKAMHU.
17. Ycranosienne kouTposs naj PHCKAMH KaK JTaI 1porecca yrpasBieHusi pUCKaMH.
18. Crioco6s1 ycranoBnenus KOHTPOJISt Ha/l pHCKaMH: H30e/KaHHEe PUCKOB; IPUHATHE PHCKOB;
MHHHMH3AIUS PHCKOB.
19. MouuTtopunr puckos kak srar fpoLecca ynpasieHus PUCKaAMH.
20. dunancuposanue PHCKOB KaK STan npouecca ynpasieHHs PUCKAMH.
21. Ionstue KOHTPOJUIHHIa OAHKOBCKMX PHCKOB.



22. OcoGeHHOCTH 00BEKTHBHBIX H CYOBEKTUBHBIX METO10B. KOTOPbIE HCTIOIB3YIOTCS JUIS OLCHKH

OaHKOBCKHX PHCKOB.
23. I'pynner nokasaresieii. KOTOpble HCIOIB3YOTCS U OLEHKH GAHKOBCKHX PHCKOB.

24. Kaaccn@uKaUuA METO10B OUCHKH 0aHKOBCKHX PHCKOB.

25. CTaTHCTHYCCKHI METO]T OLICHKHU OAHKOBCKMX PHCKOB M OCHOBHBIC CTATUCTHYECKUE TTOKA3ATEITH
pHcKa.

26. AHQJIMTHYECKHI METO/1 OLICHKH OaHKOBCKHX PHCKOB.

27. MeToa YKCePTHBIX OLECHOK H €10 HCIOb30BaH e U OUCHKH OaHKOBCKHX PHCKOB.

28. Ananm3 cueHapHeB 1 MeTO aHAIOTHil KaK METO/Ibl OLICHKH DAHKOBCKHX PHCKOB.

- OCHOBHBIE PHHIHIIBI U METOTb] YIIpaB/ICHHS PUCKOM JIOCTATOYHOCTH KaluTana B GaHke.,

- Meroawl nononnenns kanurana 6anka 3a cuer BHYTPEHHHX HCTOYHHKOB, (DaKTOPBI BIIMSIHUSL.

- Honstne mBuaenHoii nonnTnky Ganka u ee THIIbI.

- Metoabl nonosnenns kanurasa Ganka 3a cyeT BHEIIHIX HCTOYHHKOB,

- CYIHOCTH KPETUTHOrO PHCKA, IPHHLIMITBI H METObI YNpaBJIeHUsI UM B OaHKe.

- Meronbl ynpasienns kpeantupim PHCKOM Ha yPOBHE OT/I€JIBHOIO KpeuTa.

- MeToibl yripasienus KpeanTHbIM PUCKOM Ha YpOBHE KPEAHTHOTO noprdes GaHka.

- [lousiTe KpeaAnTHOM MOMUTHKY U ee TUIILL

- CYIHOCTB 11en03UTHOTO prCKa, MoKa3aTe/ I OLeHKH 1 OOLLME NPUHLHUIIBI YIIPABISHHS UM B OaHKe.
- CYLHOCTh NPOLEHTHOTO pHcKa. HH/IMKaTOPBL, 00LIHE NPHUHITMITBI M METO/IbI YIIPABJICHUS UM B OaiKe.
39. CtpykTypHoe GanancupoBaHue Kak MeTo YTIpaBJICHHUS MPOLEHTHBIM PUCKOM OaHKa.
COanaHcupoBaHHbII 1 HecOAIaHCHPOBAHHBIH 110/IX0/1bI K YIIPABICHHIO CPOKaMH aKTHBOB H 00513aTe/IbCTB
Danka.

40. Ynpaienue ranom kak MeTo YUPABJICHHSA MPOLCHTHBIM PHCKOM Oatka. [lokasatenn u npaBuia ron-
MEHeKMeHTa B GaHke.

41. Ynpasnenue mopanueii kak MeTo1 YIPaBJICHUS IPOUEHTHBIM PUCKOM OaHka. UMMyHuU3anms
Oasianca, ynpasjieHHe paspbiBOM JOpaLHii.

42. CyumHocTh BaIOTHOTO prcKa, (haKTOpBI BIMSIHUS U HHMKATOPBL.

43. Obume noaXo/bl M NpaBuIIa YIPABJICHHUS BA/IIOTHOM 1M0O3MIMelH OaHka.

44. Ctpareruu 6aHKa OTHOCHTEIBLHO YIPABJICHHS BAIOTHBIMH PHCKAMM.

45. OCHOBHBIEC METO/IbI YTIPABICHHS BATIOTHBIMH puckamu OaHka.

46. JINMHTHPOBaHHE BATIOTHBIX PHCKOB: CYIIHOCTb H BU/IbI IAMHTOB, KOTOPbIE YCTAHABIUBAIOTCS B
Oanke.

47. YnipaBiienue BalloTHO# CTPYKTYpoil 6anaHca 1 ero OCHOBHBIE METO/IbI.

48. Jluepcuduraitis n XeUKHPOBAHHE BATIOTHBIX PHCKOB GAHKA. OCHORHbIE METOIbI.

49. CymHocTh, OCHOBHBIE PHYHHBI U (axTope! prcKa AMKBUIHOCTH OaHKa.

50. Lenn u 3a1aun ynpasiieHust TMKBUAHOCTBIO GAHKA.

51. Pa3pbIB JIMKBHAHOCTH (HETTO-TUKBHHAS NO3MIMS OaHKaA), METO 1Bl OLIEHHBAHHS NOTPEGHOCTH GaHka
B JIMKBHHBIX CPEACTBAX: METON (POH0BOIO Myia, METO CTPYKTY pH3aLHH (OH/IOB, aHATH3 pa3pbiBa
(a1a) JIMKBHHOCTH 110 CPOKaM, MeTO;1 noKasareeii 1 HKBH/IHOCTH.

52. OCHOBHBIE METO/IbI Y NIPABIICHHUS JTHKBHIHOCTHIO GAHKA: MeTO/T TpaHCcHOpMAIIMK AKTHBOB, METO]
OZKHIAEMOTO J10X0/1a, METO/1 3aMMCTBOBAHHSI JIMKBH/HBIX CPEJICTB, METO/1 cOanaHcHpoOBaHHOTO
YIPaBJICHHUs aKTUBAMH M [TACCHBAMH.

53. YnpaBiienue eHeKHOI 1103u1Mel Ganka.

54. IoHSITHE CHCTEMBI PUCK-MEHEKMEHTA OaHKa, ee HalpaB/ICHHOCTD K CTPYKTYpa.

55. OCHOBHbIE PHHIMIIBI TOCTPOCHUS KOMILTCKCHON CHCTEMB PUCK-MEHE/DKMEHTa B DaHKax.

56. O0mas cTpyKTypa, opraHu3alMoHHOe H GyHKIHOHAIBHOE 0OeCceYeHHe CHCTEMB PHCK-
MEHE/UKMeHTa B DaHKax.

57. Metoanueckoe obecreuerne cHeTeMbl pUCK-MEHEe/UKMeHTa B OaHKax.

58. KOMIOHEHTBI CHCTEMbI PHCK-MEHE KMEHTa OTHOCHTEJILHO OT/ICJIbHBIX BHJIOB PHCKOB B OaHKax.
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2) 110 OHEHOYHOMY MATepHAJLY «PasnoypoBueBbIe 3a1a4n 1 3a1aH1s»
3ananme 1. Cpexnee 3HaucHue Kanutana Ganka (COOCTBEHHBIX CPE/ICTB) B OTYETHOM IOy COCTABISET
389060 ThIC. py6.. uncTas npubbLLIL - 12450 Thic. py06. Cpeanue aktusb 6anka - 3721512 Thic. pyo.
Kaxoro yposus ROA Gank go/mken 1octuyp B CACAYIOWEM o1y, 4To0bI 00¢cneHnth pocT ROF na 3%
O OTHOLUCHAE KALMTAIA K AKTHBAM OCTAHETCS HA YPOBHE OTYETHOTO ro/1a (He H3MEHHTCH)?
3ananne 2. OueHNTh CTAGHIBHOCT JICTIO3UTHBIX pecypcoB OaHKa B OTYETHOM TOJIy 110 CPABHEHHIO ¢
MPCABIIYLIIAM TOL. pacCUMTaB M NPOAHATH3UPOBAB TMHAMHKY CIE/IYIOUHX KOI(DDHIHEHTOB: YACIBHOTO
BECA CPOUHBIX  ICHO3MTOB; HECTAOMILHOCTH CPOYHBIX ENO3MTOB (OTHOCHTEIBHO OOLICH CYMMBbI
ACHO3HTOB, OTHOCHTEJILHO OOUICH CYyMMBI CPOYHBIX JEMO3MTOB): CPEAHEro CpoKa HCIO/Ib30BaHUS
A€n03uTOB. I1pe1oKuTL MephI 10 MOBBIIEHHIO CTAOHIBHOCTH ACHO3HTHBIX pecypcoB Oanka.

MlcxotHbie IaHHbIe JUIst aHA/TH3a HA KOHEIL rOJ1a MPHBEICHBI B Ta0IHILE:

Ne ITokazarenn [Mpeasuaymmii rox | Otuertrii rog |
n/m
1 2 3 4
1 OObmmas cymma J1eno3uron (OCTaTKH), MJIH. py0. 183832 242190
2 Obmas cyMMa CpouHbIX JA€M03HTOBR (ocTaTku), MIIH. 77365 64372
pyo.
3 Obmast cyMMa JI0CPOYHO H3BATHIX CPOUHBIX JICTIOZHTOB 7016 4401
(1ebeToBbIiH 060pPOT), MITH. pY6.
4 OcTaTKH CPOYHBIX JICTIO3HTOB CO CPOKaMH XpaHeHHS,
MJIH. pyoO.:
6 mecsiles 55011 48236
12 Mecsiles 17957 16143 |
| 18 mMecsineB 4397 - |

3ananme 3. bank nianupyer HIPEIOCTABUTD 3aCMILMKY KPEUT Ha cymMmy 19,5 miH. py6. Ha cpok 6
MCCSLCB MO NPOLEHTHYIO CTaBKY 25% ro10BbIX. OCHOBHOI 01T MOrAIACTCS 110 OKOHYAHHH Cpoka
KPCAUTOBAHHS, TIPOLUEHTDBI IPOCTBIC, HAYUCIIAIOTCS M BbIILIAYHBAIOTCS €KEMECSUHO.

Ha ocnoBanmu pacyera nokasarens AIOpAllMK KPEIMTa OLEHUTD 1eJ1eCO00pa3HOCTD MIPeI0CTaBICHH S
Kpe/1uTa DaHKOM 110 CPaBHEHHIO C AlIbTEPHATHBHBIM BAPUAHTOM BIIOXKEHHSA CPEJICTB CO CPOKOM
OKynmaemocTy 2.5 roja. CTaBKy AMCKOHTHPOBaHHUS PUHATL PaBHOU 6%.

3ananue 4. Paccunraiite BAJIIOTHYIO MO3MIIMIO OaHKa M0 J0/1apaM U €BPO H OLICHHUTE. Kak MOBIHSeT Ha
nprObLIL GaHka MOBblLIEHHE Kypca nonnapa Ha 2% M CHMXKeHHe Kypea eBpo Ha 1.5%. HCIOJIBb3Y S
CACAYIOMHNC HCXOAHBIC JaHHble (MJIH. pyo0.):

- KPEAUTBI IPE/I0CTaBICHHBIE: B J10J11apax — 260, B eBpo — 200;

- BIIOXKEHHS B LIeHHBIe Oymaru: B 10/u1apax — 30, B eBpo — 100:

- ACTIO3HTBI NIpUBJICYEHHBIC: B J0s11apax — 200, B eBpo — 170:

- MbK npusneuennbie: B nosnmapax — 20, espo — 80.

3) no ouenouHoOMy MaTepuaiy «Konrpoabnas padora (TMK)
I. CymHocTh GaHKOBCKHX PHCKOB.
2.DakTOpbl BOSHUKHOBEHHSI OAHKOBCKHX PHCKOB.
3.Knaccudukaims GankoBekux prckos.
4.9KOHOMHYECKHE HOPMATHBBI JACSTEILHOCTH GAHKOB M JMMHTBI KaK HHCTPYMEHTbI PeryIupOBaHHS
OaHKOBCKHUX PHCKOB.
5.Mexanusm pacuera 5KOHOMHYECKHX HOPMATHBOB W JIMMHUTOB OTKPBITOH BAIOTHOM MO3HIMH.
6.Kontponb co cropomsl nentpaibHoro Ganka 3a COOMIO/ICHHEM  0aHKaMH  YKOHOMHMYECKHX
HOPMAaTHBOB H JIHNMHTOB OTKPBLITONH BaIIOTHOMH MO3HIHH.
7.11oHsITHE YIpABIECHUS] PUCKAMH M TTOJIHTHKH YIpaBJIEHUs pUCKAaMH B OaHKe.
8.0cHoBHBIE 3Tankl poLecca YHIpaBJICHHS pUCKaMHU B OaHkax.
9.ITonx01b1 U MeTOBI OLleHHBAHMSI OaHKOBCKHX PHCKOB.
10.Ynpasnenne puckom nocratounoctu kanutaia,



I1.VnpaBienue KpeauTHbIM pHCKOM.

12.Vnpasienyne 1eno3uTHBLIM pHCKOM.

13.Ynpasienue nMpoueHTHBIM PHCKOM.

14.YnpaBnenne BaIlOTHBIM pHCKOM.

15.YupasjieHue pUCKOM JTHKBHIHOCTH.

16.0CHOBHBIE NPHHIMIIBI TOCTPOCHHS KOMILTEKCHON CHCTeMbI PHCK-MEHEUKMEHTa B OaHKax.
17.06mas crpykTypa cucTembl PHCK- MEHE/JKMEHTa B OaHKax.

18.0 praun3zannonnoe U GyHKUHOHATBHOE OOeCHeucHHe CHCTEMbI PHCK- MEHE/UKMEHTA B OaHKax.
19.MeTonndeckoe obecrieyenne CHCTEMb PHCK-MEHE/UKMEHTa B OaHKax.

20. KOMIOHEHTBI CHCTEMBI PHCK-MEHEIKMEHTA OTHOCHTENLHO YIPaBJICHHUS OT/CIbHBIMH BH/1aMH
PHCKOB B DaHKax.

MeTtomueckue matepuaibl, OIIPEACIIAOLINE NPOLIEYPbl OLICHUBAHMS 3HAHMIA,
YMCHHMN. HABLIKOB

Ilpn usyuennn yueGuoii aucimnimnb B Teyenue ceMecTpa 00yyaloIMics MaKCUMAIbHO MOYXKET
Habpath 100 6aioB. KonnyectBo 6anios, Y/IOBJICTBOPSIOLICEC MUHHMAJILHBIM KPUTEPHUSIM, cocTaBiiseT 60
OasL10B.

CucTema oeHMBaHHs BCeX BUJI0B paboT 110 yueOHOl auctummne « DMHAHCOBBI MEHEKMEHT B
Oamke» 1puBe/eHa B TabIMuax KPHTEPHUEB H ILIKAI OLICHHBAHHS 110 OLICHOYHBIM MaTepHajaM.

Texyuwmii  koutposs 3manmii  oGyuarommxes OCYILECTBIISIETCS HAa OCHOBAHHH  OLICHKH:
CHCTEMATHYHOCTH M aKTUBHOCTH 110 KaX10# Teme paboyeii NporpamMmbl y4eOHOR JTHCHUILIHHBL

Texywmii KOHTPOIIL 3HaHMIT 06y UaOmMXCS NPOBOMTCS B hopme cobece10BaHMsI, TeCTHPOBAHHS.
BBITIOJHEHHSA  pasHOYPOBHEBBIX 3a/@4 M 3alaHMil, KOHTPOJBHONH pPabOTHI MO pe3yjbraTtaM M3Yy4eHHs
CMBIC/IOBBIX MOJ1YJICH.

Jlisi BBIMOJNHEHHsS pPa3HOYPOBHEBBIX 3a71ad M 3ajaHMii OOy4aloUMicst  10JKEeH  MpoiTH
[IPCABAPHTEIILHYIO TEOPETHYECKYIO MOJATOTOBKY Ha JIEKIHOHHBIX 3aHSTHSX M NPH CaMOCTOSITEIBHOM
H3YHUCHUH JIMTEPATyPHBIX HCTOYHHKOB, BBIMOJIHHTL NPEILYCMOTPEHHBIE 3aaHUs JUIS CaMOCTOSTEITbHOM
paboThl.

Konrtponbnas paGora no pesyisraram H3YYCHHS CMBICJIOBBIX MOJYJICH NPOBOJUTCS COIIACHO
rpaduKy npoBeICHHS MOIYIBHOTO KOHTPOJISL.

[IpomerxyTounas arrecrauus ocymecTsisercs B bopme rK3amena.

Pacnpenenenne 6a1oB. kotopsie NoJIy4aroT o0yuaronmecs

r ®opma KoHTpOIs MakcumaiibHoe koanuecTro Ganior
3a oany pabory Beero

Texyumit KoHTpob:

- cobecenopanme (tembl 1-6) 2 2

- Pa3HOYPOBHEBbIC 3a/1a4M M 3a1aHus (Tembl 1-6) 3 18

- KOHTpo.ibHas pabota (TMK 1) 3 3

= KOHTpoabHas paborta (TMK 2) 3 3

- KOHTpoJabHas pabora (TMK 3) 4 4
[MpomeskyTounas arrecraims Orzamen 60

HMr1oro 3a cemectp 100 j




